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Description
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The Schaff Trend Cycle Indicator (SCT) is the product of combining Slow Stochastics and the Moving Average Convergence / 
Divergence (MACD). The MACD has a reputation to be a trend indicator, yet it has an equal reputation to be lagging due to its slow 
responsive signal line. The improved signal line gives the STC its relevance as an early warning sign to detect trends.

Formula
Step 1: Calculate the MACD Signal using the specified source, cycle lengths and moving average types
Step 2: Calculate the %K of the MACD Signal using the Stochastics
Step 3: Calculate then the %D on the value at step 2
Step 4: Calculate PF = %K on the value at Step 3
Step 5: STC = % D on the value calculated at Step 4 
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Parameters
Any number of periods 

Any available moving average type

Short Cycle

Short Cycle MA Type

Any number of periods 

Any available moving average type

Long Cycle

Long Cycle MA Type
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Signal Periods

Any available moving average typeSignal MA Type

Any number of periods

Any number of periods

K Periods SO1

Any number of periods %K Periods SO1

Any number of periods 

Any available moving average type%K Slowing MA Type SO1

Any available moving average type%D Slowing MA Type SO1

Any number of periods K Periods SO2

Any number of periods 

Any number of periods %D Periods SO2

Any available moving average type%K Slowing MA Type SO2

Any available moving average type%D Slowing MA Type SO2

%D Periods SO1

%K Periods SO2
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Long Form

Short Form

Output value(s)

Plot
The plot is in a separate panel at the bottom.

There is one output value resulting from the formula, the Schaff Trend Cycle MACD Signal.

Quant Script    SyntaxTM

SchaffTrendCycleMACDS (Short Cycle, Short Cycle MA Type, Long Cycle, Long Cycle MA Type, Signal Periods, 
Signal MA Type, K Periods SO1, %K Periods SO1, %D Periods SO1, %K Slowing MA Type SO1, %D Slowing MA 
Type SO1, K Periods SO2, %K Periods SO2, %D Periods SO2, %K Slowing MA Type SO2, %D Slowing MA Type 
SO2)

STCMACDS (Short Cycle, Short Cycle MA Type, Long Cycle, Long Cycle MA Type, Signal Periods, Signal MA Type, 
K Periods SO1, %K Periods SO1, %D Periods SO1, %K Slowing MA Type SO1, %D Slowing MA Type SO1, K 
Periods SO2, %K Periods SO2, %D Periods SO2, %K Slowing MA Type SO2, %D Slowing MA Type SO2)
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Dialogs
Chart Study Dialog



7

www.s-trader.com

Sample Chart With Study
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Quant Script    Wizard Study Dialog TM
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Quant Script    Study DialogTM

S-TRADER DESKTOP PLATFORM

S-TRADER


